N ENESEERA

MINMETALS FUTURES CO.,

RERG

R T R EARY 2026-01-14
R REABUREE B4R
FIIE %ﬂﬁﬁg ML ZEHES: F3074095 X5 E WS 20017896 EBFE: |ilq@wkah. cn
A Btz MALRARS: F03138607 FiE: 0755-23375252 BR#4: huangkh@wkgh. cn
E=E Pl AR 55 Ml ZE#S: F03090207 X 5EHS: 20016947 BR#4: |irj@wkah. cn

R RAABCREE R IRME : PR R~RRERY, WX, REFREFEZTE, KEaEEIMERT,
MRIEMmIEEE, SYLEKRFEN RS EREE.
R E: MESFAENHNAS KRR ERRE 2 RIEIE R

=1 FRAVEASI IR

T A2603 4,295 -19 -0. 44 2.51 0.17 5. 60 -0.07
0 B2602 3,783 -18 -0. 47 0.78 0.17 1. 56 0.01
SR & 2603 3, 095 -21 -0. 67 20. 59 2.12 55.13 -1.60
AR RM2603 2,397 0 0. 00 1. 14 -0. 17 2. 10 -0. 03
FEAE P2602 8, 736 -28 -0. 32 0.99 0.23 0.85 0. 00
M Y2603 8, 156 -30 -0.37 1.15 0.47 4.61 0.11
B i 012603 9, 360 11 0.12 2.68 -0.98 9.54 0.25
X E JD2602 2, 960. 00 -46. 00 -1.53 4.15 0.89 5.87 -0. 69
HRE LH2603 11, 795 10 0. 08 5. 80 -0.51 16. 11 -0. 88
piZes PK2603 7, 862 -6 -0. 08 7.15 -6.91 15. 81 0.55
SR AP2603 9, 883 151 1. 55 0. 37 0.23 0.39 0.03
AR CJ2603 8,970 -45 -0. 50 0.30 0.09 0.83 -0.07
S SR2603 5,275 12 0.23 5.30 0.55 10. 06 0.08
iyia CF2603 | 14, 750. 00 -20. 00 -0. 14 7.67 -0.95 18.95 0.25
P N 2603 2, 281 -7 -0. 31 47.60 -13.29 109. 92 0. 64
TER €S2603 2, 548 -17 -0. 66 8.91 -2.25 19. 77 -0.15
JRAR LG2603 775 1 0. 06 0. 27 -0.07 1. 17 -0.03
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#+2: EIEF—EEPCR
g 53, 451 -6, 114 80, 390 3,819 0.33 -0. 32 0.91 0.01
S 82,478 40,604 69, 938 6, 890 0.52 -0. 23 0.69 0.16
X & 288,492 117,218 475, 212 23, 345 0.55 0. 06 0. 62 0. 00
SEHFRA 109,569  -11,815 | 201,714 -453 1.18 0.05 1. 55 -0.13
R AR 317, 329 85, 054 164, 015 11, 740 0.41 -0. 09 0.77 0.05
ISR 31,177 6, 118 65, 928 469 0. 66 0.08 0.81 0. 02
SR 24,172 3, 443 38, 670 -57 0.58 -0. 25 0. 88 -0. 04
X 2 136, 013 56, 415 161, 260 197 0. 56 0.17 0. 40 0. 00
gk 18,672| -2, 186 78, 888 858 0.10 -0.01 0. 26 0. 00
praes 40,037, —41,575 131, 294 4,304 0. 52 -0.07 0. 49 0.02
BN 28, 307 15, 944 40, 768 948 0. 45 -0. 32 1. 27 -0. 03
AR 15, 354 1,490 69, 093 837 0.09 -0. 06 0. 26 -0. 01
1 b 90, 722 7,698 249, 278 -18, 705 0. 59 0.27 0.55 -0. 01
iyia 267, 665 1,023 5217, 229 10, 857 0.35 -0. 28 0. 86 -0. 01
Tk 146, 464|  —70, 568 381, 651 14, 863 0. 47 -0.07 0.58 0.01
TER 11,119 -2, 844 34, 059 1,793 0. 47 0.16 0. 44 0. 04
JRA 2, 469 -304 10, 904 349 0.15 0.01 0.37 -0. 00
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®3: HINEF—EHMMIEN

G A2603 4, 300 4, 500 0 4, 000 0 7,321 6, 226
S B2602 3, 800 3, 850 0 3, 700 0 7,895 3, 863
X 2603 3, 100 3, 300 0 3,100 0 18, 163 12, 401
SRR RM2603 2, 400 2, 600 0 2, 200 0 5,972 6, 059
R AR P2602 8, 800 9, 000 0 8, 300 300 14, 458 6, 798
SR Y2603 8, 200 6, 600 0 7,800 0 5,101 1,357
SR 012603 9, 400 11, 200 0 8, 500 0 1,761 3, 359
X 2 JD2602 2, 950 3, 100 0 2, 800 0 12,418 6, 132
asy LH2603 11, 800 13, 000 0 11, 000 0 10, 106 2,723
A PK2603 7,900 8, 500 0 7,900 0 16, 325 6, 147
R AP2603 9, 900 11, 000 0 8, 500 0 1, 858 2,792
AR €J2603 9, 000 9, 800 0 8, 300 0 7,119 603
S SR2603 5, 300 5, 500 0 5, 200 0 11,677 6, 811
iyia CF2603 14, 800 15, 000 -200 14, 000 0 15, 853 15, 201
BN 2603 2, 280 2, 300 0 2, 140 0 33, 745 19, 846
TER €S2603 2, 550 2, 650 0 2, 500 0 4,554 1,667
JRA LG2603 750 950 0 750 0 2,313 569
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*x4: HINETFIREKENER %)

G 13. 395 15. 46 0. 45 12.78 15.92 14. 07 11.31 2.08
0 12. 04 14. 65 -1.19 14. 45 14. 43 15.07 12. 06 -0. 02
X 15. 165 16. 66 0.23 15. 20 17. 59 14. 95 13.77 1. 40
SRR 22.975 25. 15 -2. 39 22.71 25. 95 24. 47 17. 21 5.76
R AR 21.28 22. 42 -0. 45 19. 77 23.12 20.73 17. 34 3.94
SR 12. 76 14. 60 -0. 59 14. 25 14. 90 14. 14 11.28 1.48
SR 18. 26 20. 70 -0.53 17. 21 20. 36 21. 28 15. 57 2. 69
A EE 20. 825 25. 63 -0. 61 25. 59 26. 83 23. 49 20. 74 0.09
gk 21.35 27.70 0.12 24.31 28. 37 21.23 23. 94 -2. 59
A 11.93 16. 06 -0. 03 15.19 17.83 12. 65 12. 21 -0. 28
R 24. 655 31. 46 0. 80 23. 83 30. 98 32.52 25. 67 -1.01
AR 19. 2 30. 26 2. 04 28. 02 31. 07 20. 94 23. 28 -4, 08
S 51. 125 12.78 -0. 52 10. 99 13. 56 11.35 10. 56 40. 57
iyia 17.6 18. 45 1. 80 13. 07 19. 77 14. 68 11. 00 6. 60
E S 11.535 12. 68 -0.21 11. 48 12. 56 12.93 10. 60 0. 94
TER 10. 62 12. 57 -0.15 12. 25 12. 58 12.55 11.23 -0. 61
JRA 11.73 27. 54 0.92 21.58 29. 18 16. 42 18.90 -7.17
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() RE@RREBRSATE, HlEE, RE~RE, KEm, SR,
(2) BMRRIEF 2 ML AR 521
(3) BTN GIMMZBARRITES M, BIRETFHRAABREEE NSRS APRRR S .

(1) EREAXE: 1 A5 H~1 B9 BHYA, ZEHETEXRFITERERITHN66.6 M (2025/26 F3X
%), Hev: 1 B6 HiEEHRESS. 6 A, 1 B8 HiEEHE13.2 AW, 1 A9 HEEFFE9.8 HH.

FREIITIE S
#r (2) XEITHEN: S—IRMBER EABENNSBERS, 10RBEHRREEE EFA, 1B BEERS R,
2ABEIES, FHREER A, 1AHEEEHRS kK, BERIA ESEENEHRENREEE
H1TIE .
(1) S—HAIRS & R B IR R [ S E MK R 5D
(2) HARLFF ©EPCRIRYLT 0. 90MIIE, FREE—RATFHIHITHERES
H
TRETH | @) mmeopeEnEnfnE s, TR N42008E1#A54000
(1) HFrEfEEm: T
(2) KptEsRmE: WESHRPENHER-BRIAARRE, REAREENE, SHIFRFELT, 5
gt ERe e | ek TdeltalRFFH1E. W0 S_A2603P4300F1S_A2603C4300
W

(3) MEIZLEREKR: MESLAORE, HENES A INBRANZHEETKRN,
#0: LONG_A2603 + BUY_A2603P4250 + SELL_A2603C4450
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(1) SHEXE: BRKSEIT, &ZF1 B9 BHA, TEh SHAMRKEEN17.4 A, si—FBAMRKEE

£]18.2 A, SHAEEZEIFLERME. T8 GKEKE) EERAMELN344 T/, si—EA356 T/, KERFHA

REITIES |292757c /M. SFIEFERBFLE EA. Rt EFH.
#r
(2) FITIBESH: EHI0BMMETER/MERFA, 1M1BMREKREE, 12AMNFHEE LA, ME/NMEE
%, TAMLEREKER, BARWATHFEIENNBERRBEHMTIRITEES.
(1) SHAHARE &% BhER 5 R E R T K BN ERE T
(2) EAAHARECEPCRIRILTO. 80U T, BHREHITIH
H]
TRETH | o) mmemeEROE AR R, TRENNN00, L1050
(1) FEMRE: X
(2) HohtERREg: MESIHEPEMNEK-EREMEERES, REEAAENER S B, siSthiEEER
Bt ERg . | B35, BIEFHELTdeltafREFF M. : S_M2603P3050F0S_M2603C3100
W
(3) MERLLERK: WEZLTORE, FEMEL+INFERANSZLEEEKEN,
#0: LONG_M2603 + BUY_M2603P3050 + SELL_M2603C3150
() SHEEARE: k12 BEFAEREZE3I00 AL ERTEA, EHmISHIRRARMEES, TE—MPB Rk
FHAFIZ T REMAR K, MELHBENRRERPFZHRAR NPHRE A, HUEAMAN=EERI AF
RTIES (27160 AL EKAEST
i
(2) $FHGRITIBEDH: AL 0AMIREEABTESM/MEES, NMANFBESLTITMERNREEF, 128
MEBERERH REERE A, 1BREREERSRLE, SHhBARIA LAFEENNREEANITERLS
(1) 1A hEAR R SR R E R A L E R T KR ED
(2) F=HEMEAI IS © B PCRIRUCT1. 00MHIE, RAFIEHIMIEEARESITIE
H]
'Wﬁﬁ (3) HIIUHIRE BARAOE NS, KRA03HE F74 9900070 % #4i 98200
(1) FEMRE: I
(2) HENMERREE: WESHREPENER+-ERINA SRR, KIEREEMNE, SIS, #F5
B TdeltafRiFaSsk, 0. S_P2602P8400, S _P2602P8500F0S_P2602C8800, S P2602C8700
AR 2
W

(3) MBZAERREE: WESLMORKE, FHERESZI+INBRALSHEERKAN, STHERBE
2ITRUN, BEEHEHET R TELT.
a0: LONG_P25602 + BUY_P2602P8500 + SELL_P2602C9000
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RERE

(1) EEAT: 1898, HEMTIZERSEMIRA143207T/ME, R E—TIEBNMIRIFTE., M IRINGEFTE
fa, BEFRARTH, THEXZFAEFERE, REFLEFEELT, BNSEWRRMEARS, ZFRKXE
PR

FREOTTIE S
g (2) EITHED: EEIABRAXERZERS, 10AMISEFLEERBERERS, 11FBEBHEZH
TTMEESEAR LR LT, 2ANSMHEZRSEBITHR, 1ANERXIREND), BERIAEHRS L
B EIRIE TFERITTIEE S AS
(1) TR &R R YR [ LR KR
(2) EIRIFCEBPCRIRICTO0. 60T, RAAILHAEE EHFBEED
H
TRETH | ) wmeomeEROE AR, FEEE IR R9000R LI AE7700
(1) FHEMEEE: T
(2) KehtRmg: x
B SR 2 .
W (3) MEIZRERRE: HAMESSHINBERAN S EERRAN,
#0: LONG_PK2603 + BUY_PK2603P7900 + SELL_PK2603C8300
() £REAE: RBELVTNHIE, FAASELZFHEE124. 38K (LF124.19K6) , HA=HEFEL EF
0.15%. MRIBFREBIEHER, 22026 F3 B, HEHANFEIEENE, THMMARE, ~ESRAEFEE, 10
mEITES (A2 A, 11 ARFHEEERE, 12 ARENRLAETE, #EENDRSIERNER.
#r
(2) HRITIEN: EREO0AHMETE, MABLRRESEERT, 2AMRUSBRRRSEEMRRHEE
BEA, 1R MBREEERRES, BERANLFBEANSE =L THBEREMITEESD.
(1) S FEHARLRS & R R R YE 75 [ SE B K PR BN
(2) HARFF EEBPCRKHALTO0. 50T, REAEBIEHNATMIEHITHE
H
TRETH | o) mmeomeEROE AR R, £IAEHRNI000RZ 11000
(1) FHEMRE: T
(2) RENERME: MEZHMPERER-BRA SR, R ENER S @S, shiSitiEEss
gitvgm e | BT, BFEEkTdeltafRIFF1E. W0 S_LH2603P11200, S_LH2603P11400F1S_LH2603C11600,
W S_LH2603C11800

(3) MEBAERKM: HENEZ L+ THEEFKRIN
40: LONG_LH2603 + SELL_LH22603C11800
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RERE

(1) BEEAE: RFBBER, 20255123 2EHE~ENFEELNN12 953, FELRNR0. 92%, LR
7. 1%, 12BFFAFEEIEH2025F8AFIEFMZGHE, 8ARLETMES, BEmiA~IR, ENKETER

HHITIE S (B, EBFELTHME.
#r
(2) BETESH: BEI0OBHBKRIBEBTE, MBEMEHREERERIREE%ZKEES, 1280 EAZHEEZR
EESHFHBRESMEERREEH, 1ARNEHREER, BARMALSEENNREEHBITHEERES.
(1) BEHN RS ENREFESKERERD
(2) BEHAREISF A EPCRIRILTO0. 60T, FIABE AR AFFHE
H]
TRETH | o) wmmeomeEROE AR, EE R NS0RE R AH3100
(1) FEMREE: I
(2) HEENMERE: WESIHRTMER+BERANE SRS, RN ENEMS EERE, siisithiEEER
G, FEEFALTdeltaffiFEk, : S_JD2603P3000, S_JD2603P3050%1S_JD2603C3050, S_JD2603C3100
HABURRE 2
W
(3) MEERKE: T
(1) ¥REAH: FXERBHEBHH2 0000, E54E3, 0008MEETE, MEIRE30%.
RHIITIBES
i (2) ERITES: ERIAMEERS LT, 108G EFRESLAFE LR LK, 1MAMUREFLETEM L
ik, RAMENESEFREERERNNE, EEARNALFEENNFERRE EASMHEZNTEESES
(1) ERHANE S EENREFH R ER LK TR
(2) FEREANFHFCEPCRELT1. 000 £, RPFERTHEXENRS
H]
TRETH | (0) wmmeomeEROE AR, FRAP2603E K 10600R A 8500
(1) FEMRE: I
(2) HENMEREE: WESIHRZINER+-ERINA SRR, KIEREENE, SIS eLT, #F5
BN Rk (e 3ktdeltalR#F S L. M. S_AP2603P9600, S_AP2603P9500F1S_AP2603C10000, S_AP2603C9900
W

(3) MEIEMRKHE: MESLAORE, HENEZSAINERYPPTHEERHRIN, STHRREESIT
W, BANKHEFETERYT.
a0: LONG_AP2605 + BUY_AP2605P9600 + SELL_AP2605C10000
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RERE

(1) OEREARE: HARMN, HEAXAFEEE—RE, MrrtXBEERNESES 00-5. 30T/ A,

BURL/R #E (R3B B RN &S E5. 20-5. 80T/ T, BHEIARZNIESE6. 20-6. 40/ A7, EHRMBENES
— i o |56, 00-6. 30T/ AT, FEXRAMIEABLYT, HERRRMLMNED.
RHITIES
g (2) IRTIESH: AR8AHRURIMNE LKA EATES MR HRER, IRMBZHESRRE TBREHM
REF, 10FMEREREHERS, 1ANELTITMETE, 2RBRUERES, BERAILELEE
FIH BRI KNI TIEES .
(1) LIRHARRR &R B R U F [ LB R _E KPR N
(2) LIFEARFFCEPCRELT0. 50LATR, REALFIAEATIARITE
H
TRETH | o) wmeomeEROE AR, THRE IR HOB005 L1 A159000
(1) FHEMEEE: T
(2) KSR 1R KMTERNA SRS, REEETEINE. 0: S_CJ2603P9000,
S_CJ2603P9100F1S_CJ2603C9300, S_CJ2603C9400
B SR 2
W
(3) MIHERERER: HHMKSL+THEERKRI,
0: LONG_CJ2603 + SELL_CJ2603C9600
(1) AREEAE: BANES, ERNEENTERANERS, BEil B MA KIS EES400T/ ML L, 1t
SMEEASNE RFEER AHRTR, #OEEHERHIMRALES000-52007T/ 0k, AR BHENIERE—EIE,
mETIES | BRIERELTARERSENENENE—EMHEEN.
#
(2) BRETIESIT: BEIAMIEESEBRE, 10AMRAUREZERT, 11 BBLSREGHMEX B 225 E i
ESETT, 2AMESE=ATHRERMREER EF, BERAN EHFBEANBEBRELBER B TIHITIE
(1) EERRR SRR, HEFF I SRR /MBI B
(2) EHEERRUS CBPCRIRICT0. 60T, REAEMEIAEIRBHITE
H
PRETH | o) wmmeomeEROE AR R, CHRE IR NSS00RE 1 A55000
(1) HEtERE: T
(2) SEENtEREE: WESHRELNER-BRAAARKE, RERHEINE, SHSHARHEKT, €15
Bt g | ek TdeltafRIFE= k. W: S_SR2603P5200F1S_SR2603C5300
W

(3) HBZAERREE: WESLMORKE, FERESZI+INBRARSTHEERKAL,
4n: LONG_SR2603 + BUY_SR2603P5100 + SELL_SR2603C5300
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RERE

FREVITIRSY
i

(1) HEEAE: 8 ZE20265F188H, EEMEERAENERIEERIT669. 570, [ELbiEme2. 7Am, ikH
EHHEACEMEIANESL, ZSHAER, BRREEFHE—SEH, BE12AK, BRBEIRLERE
EIELiEn11. 39 A M, AT imFIg(E.

(2) #WEITIBEDH: WEIORMRASBSERZEEMREEA, MR NMEXEZERZMEENRERS
17, RABEERS K EKIESE, 1RBLORRELEREE, EHFE—EEN, BHRERAAERRS X LANT
BEBRES

(1) RIEHAR IR T A T HUR KT/ EE =
(2) HRTLEARFF € EPCRIRULT0. 60LA £, FREAIAEAIRIEIRISE

H
TRETH | ) e e EROE AR, EERNI5200M% 14000
(1) FrbEEm: %
(2) MR
i ‘ ,
W | (3 TSR BETES I ABRAR S R EE R,
40: LONG_CF2605 + BUY_GF2605P14400 + SELL_CF2605G15600
(1) BREAE: BB H9RASBOMEEREFIYIS6HM. L5EOHSRAS HR L EER
*, BEHERENKTA. BIEAES F80EKER0RM, MEEHHHIEEES. SHM.
RS
| @) ERE: ERBAHEEMBHTE, oS HBRRMEFERERETIEE, 10AHFEDN.LS
BENNBBESS, (| AHERREEFIEE 5 A0S LK, 127 B EET R R RS E HER,
BHEIN FH AT ROREET OFEELRS
(1) BRI E A SRS LRI T MR
(2) ERAUTEHCEPRLTO. 60 L, EATRIEHER LR
H
PRETH | @) wmeomeEROE AR, FHRE DR N2140MEEA52000
(1) FrbEE: %
(2) MR R RN ERAIRA AR, REVIRAENE, HEHALHELT, #68
HAt s Rg i |FF ek TdeltatREFH1E. 20 S_C2603P2240F0S_C2603C2260
%
(3) MESAERAR:
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R AR R
T ER
F—MNMEELE
4,500
4,400
4,300
4,200 u_/
r
4,100
4,000
3,900
3,800
3,600
~ o~ wn o < ~ o~ n o wn 0 o wn o wn 0 m o [e2} < ~ o~ ~ o < ~ o~
— o o o o o - — o o o o o — — — o o o — i o o o o o i
s R
o o o o o O o O o o o o O o o o o o — — - — — - - -
mmm— us_amount({Z) us_close
HAESRIRE: WIND, FF HASRHALAR 5550

SN pRENFCE (BF)

R AR AE

MINMETALS FUTURES CO.,LTD

11-17
11-20
11-25
11-28
12-03
12-08
12-11
12-16
12-19
12-24
12-29
01-05

60
40
20
0

01-08

01-13

10
9
8
7
6
5
A
3
2 I I
1 il I il I I
. | 0
12-11 12-12 12-15 12-16 12-17 12-18 12-19 12-22 1223 1224 1225 12-26 12-29 12-30 12-31 01-05 01-06 01-07 01-08 01-09 01-12 01-13
mop_volume(77) mop_oi(/7)
BUERIRE: WIND, HH HIEHANARSSER
S—HR2603B & AR ECENTT S—H26038EABECENTT
20,000 15,000 10,000 5,000 0  -5000 -10,000 -15,000 -20,000 10,000 5,000 0 -5,000 -10,000
4,950 4,950
4,800 4,800
- —
4,650 —— 4,650 ——
—
4,500 — 4,500 =
— —:
4,350 e 4,350 y———
o — ———
4,200 — 4,200 — —
— I
4,050 = 4,050 = —
-_— I
3,900 - 3,900 _
-_—
3,750 3,750 =
3,600 | 3,600 !
n
3,450 \ 3,450 -
3,300 3,300
-10,000 -5,000 0 5,000 10,000 -10,000 -5,000 0 5,000 10,000
mEE mEE Ee mlie
RS : WIND, A IS HAT AR 5530
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E—HiRFEE-PCR

4,500 1.4
us_close
4,400 op_oi_pcr
4,300
4,200
4,100
4,000
3,900
3,800
3,700
3,600 0.0
N AN A0 140N ON<T AN 01N O WM
=HANMO A AN ANO-dd N cdaNMO AN NO N O
N R R R R R R R e e R R R R A
OO0 000000000 dddAdddAdd d -+ d OO
BHESKIR: WIND, FA HASTEAI AR 55380
ER ISt
17 4,500
4,400
15
4,300
13 } 4,200
J\ 4,100
11
4,000
9 3,900
3,800
7
3,700
5 3,600
NS d NS d0g 40N O a3 00NV OmM
=HANMO A AN NO ddA N d NN MO AN NO A N O
N e R e R R e e e e e N O R A =]
OO0 000000000 H d ™« o o + + 1 1 OO
I us_close op_impv op_hisv
HARSRIR: WIND, FF HATEHARUAR &30
S—IhEEmMERE
25
20
15
4 —e
10 P4
5
0
HV5 HV10 HV20 HV30 HV60

—&— MAX —@—0.75 —®—0.50

BIESRIE: WIND, FHHSHAM AR 5526

0.25 —@— MIN ==@-— NOWHV

E—HAR N 32 E-PCR

4,500 2.0
4,400 18
4,300 1.6
4,200 1.4
1.2
4,100 L4
1.0
4,000
0.8
3,900
) 0.6
3,800 0.4
3,700 0.2
3,600 0.0
NS oINS A0S —d0NMONT oINS 00N OOM
AN MO 4 AN NOdAdAN-ddA N MO 4 N NO A« N O
N N R R R R R R e e e e R I R R !
OC0OO0O0000000O0OHdArAddddddddodoO O
us_close op_amount_pcr

E R R ME L E S E

17

15

13

11

07-17
07-24
07-31
08-07
08-14
08-21
08-28
09-04
09-11
09-18
09-25
10-10
10-17
10-24
10-31
11-07
11-14
11-21
11-28
12-05
12-12
12-19
12-26
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11,000 — 11,000 —
10,400 - 10,400 -
9,900 — 9,900 —
9,600 L 9,600 =
9,300 ‘ 9,300 e
9,000 - 9,000 -
8,700 I 8,700 3
8,400 o 8,400 =
8,100 | 8,100 L
7,800 7,800 -
7,500 7,500
-20,000 -15,000 -10,000 -5,000 0 5,000 10,000 15,000 20,000 -15,000  -10,000 -5,000 0 5,000 10,000 15,000
AE mEE e mEt

HAESKIRE: WIND, FH HATRHARAR 5535
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K= a3

A HEHRAE

MINMETALS FUTURES CO.,LTD

EREABIFEE-PCR

10,000

9,500

9,000

8,500

8,000

7,500

7,000

6,500

b EEE

07-17

ERM AR ER

35

30

25

20

15

10

07-17

07-25

RN EIRNEE

40

35

30

25

20

15

10

3R EAR AL 32 #-PCR

2.2 10,000 3.50
2.0 9,500 3.00
1.8
9,000 2.50
1.6
1.4 8,500 2.00
1.2 8,000 1.50
1.0
7,500 1.00
0.8
0.6 7,000 0.50
0.4 6,500 0.00
0.2 SRISTRILELABSRITIRIRBEBEIISSY
T ANST A0S HAONMONST NS 0L O OM NN 00NN DD D OO D A H AN NN oo
NN O A ANNO-ddANd AN MO A ANNO N O - O O O 0O 0O 0O 0O 00O d @ o @ =« « « «+ 1 «+ O O
NN ONNDNDNDDODDOD NN NN
OO0 00000000 H d ™« v v 4 1+ OO
. us_close op_amount_pcr
us_close op_oi_pcr
: WIND, FF HASHALAR 55 50
o sph 2 £ N
HEREANBRIR R NE L E L E
10,000 33
31
9,500
29
J+ 9,000
M 27
8,500 25
w T | 8,000 23
»m 21
7,500
19
7,000 17
6,500 15
I0SR8ER8ERINQR8 88D N yF5IA83IR8SNIgEI R8N 880
8883828352233 3¢38s8 55665638383883838383=sS:2Ssd522333838¢3
s us_close op_impv op_hisv op_impv op_impvavg op_impvup op_impvlow
HARSRIR: WIND, FF HATEHARUAR &30
= AL
ERANENSFZER
10,000 > oseeaase
9,500
9,000
8,500
8,000
7,000
6,500
6,000
5,500
HVS HV10 HV20 HV30 HV60 SRS IHASITIRIGIFSITISIAIIST
NSNS0 00 00 O O O O O o o =+ = &N AN AN N o
O 0O 000000000 ddddd«ddd -+ d -« O O
—8— MAX —@—0.75 —@&—0.50 0.25 —@— MIN ==@=— NOWHV expire_date ——strike_call
—— strike_put —— us_close

BAEKIE: WIND, HAHiteH

4

AR 55 8B
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R AR AE

MINMETALS FUTURES CO.,LTD

[ IYs)
N O

V T
~
—

12-24

—
o

01-08

01-13

R AR R
ORRANER
AN ERE
14,000
12,000
10,000 MW
8,000
6,000
4,000
: I TR
g Q 9 o4 4 g a g9 @ o g g q Qg Qo o g g g9 Q@ Q@ < < g q & Q Q < o o
~ ~ ~ ~ ) 0 0 0 o o o (o2} (o2} (o2} (o2} [o2} [e2} D o o o o o o - - - — — - - o~ o~ o~ o~ o~
o O O o o o o o O O O O O O O ©o o o = - — — — — = H o+ H H H =1 = — — -
mm— us_amount({Z) us_close

IESRIE: WIND, FH HASHAT AR 5526
AR EFECE (AF)

01-09 01-12 01-13

8.0

7.0

6.0

5

[S)

4

<)

3.

o

2.

o

1.

o

0.0

12-11 12-12 12-15 12-16 12-17 12-18 12-19 12-22 12-23 12-24 12-25 12-26 12-29 12-30 12-31 01-05 01-06 01-07 01-08

BUHESKIR: WIND. R HASSHARUAR 5550
LIREAM2603 BB A AR E ST

mop_volume(73) mop_oi(/3)

IRHAM2603A A AR CEN

300

250

200

150

0

15,000 10,000 5,000 0 5,000  -10,000  -15,000 15,000 10,000 5,000 0 5,000  -10,000  -15,000
13,400 13,400 _
12,800 - 12,800 o
12,200 12,200 1
11,600 11,600
11,000 11,000
10,400 10,400 n
9,900 —_— 9,900 —_———
9,600 — 9,600 —
9,300 _ 9,300 &
9,000 = 9,000 "=
8,700 8,700 ;
8,400 8,400 n
8,100 8,100 '
7,800 7,800
-10,000 -5,000 0 5,000 10,000 -15,000  -10,000  -5,000 o 5,000 10,000 15,000
hE mYg hE mie
HESRIE: WIND, FF HALEHAAN AR 5585
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K= a3

A HEHRAE

MINMETALS FUTURES CO.,LTD

LTREARIF € E-PCR

12,000 0.45
11,500 0.40
0.35
11,000
0.30
10,500 0.25
10,000 0.20
0.15
9,500
0.10
9,000 0.05
8,500 0.00
NS AN A0 10N ONNSANS 0L ANV OMmM
HANMO A ANANOAdAdANA -8 MO A NNO A N O
A R R R R R R R e e e e N e B A !
OO0 000000000 d e o« v« + -+ -+ OO
us_close op_oi_pcr

IR : WIND, TR HALEHATUAR 558
IREARBR & ThE

55 12,000
50
11,500
45
40 11,000
» 10,500
30 i
- MHI 10,000
20 ¥ A 9,500
15
9,000
v T
5 | 8,500
N N g8 &N O 0w in M AN N S N O 0 0 W < 1 m
- N O 1 &N &N O 1 &N O 4 &N O & N N O 1 N O
I R - R T - - S B = S = S I R L N T
O O O 0O 0O 0 000 d d d d d 4 4 4 4 +4 O O
s us_close op_impv op_hisv
HARSRIR: WIND, FF HATEHARUAR &30
LR [ B EN AR HE
120
100
80
60
40
o— @ ® 4 —
- o @
G —
0
HV5 HV10 HV20 HV30 HV60

—&— MAX —@®—0.75 —®—0.50 0.25 —@— MIN —@®&— NOWHV

BIESRIE: WIND, FHHSHAM AR 5526

LI R HA AR 32 Bi-PCR

12,000 2.50
11,500
2.00
11,000
10,500 150
10,000 100
9,500
050
9,000
8,500 0.00
N D & O 00N in M NN S &N O 0 00 O < 1D m
- N O 4 N N O 4 N O 4 N O 4 N N O 4 N O «
PR g b addddddddddd s
O O 0O 0O o0 o0 o000 d o A ™o o o 4 + + 4 O O
US_ClOSe op_amount_pcr

IR RR R NE L ESE

50
45
40
35
30
25
20
15

10

07-17
07-24
08-21
08-28
09-04
09-11
09-18
09-25
10-10
10-17
10-24
10-31
11-07
11-14
11-21
11-28
12-05
12-12
12-19
12-26
01-06
01-13

op_impvavg op_impvup

op_impvlow

AFRBARENRER

14,000

13,000

12,000 ‘

11,000

10,000

9,000

8,000

7,000

07-17
07-24
07-31
08-07
08-14
08-21
08-28

9-04

9-11

9-18
09-25
10-10
10-17
10-24
10-31
11-07
11-14
11-21
11-28
12-05
12-12
12-19
12-26
01-06
01-13

o O o
expire_date
—— strike_put

= strike_call
—— us_close
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R AR AE

= O .
K= m AR R MINMETALS FUTURES CO.,LTD
BENSELE
6,000 300
5,800 250
5,600
200
5,400
150
5,200
100
5,000
4,600 0
— o o o o o — — o o o o o — — — o o~ o — i [oN] o m o o — i [oN] o o o o — — — o~ o o o -
S R A
O O O O O O 0O O O 0O 0O 0o 0o oo oo 0o d a4 @A dA A4 A4 4 4 A4 4 4 4 4 4 4 4 €4 «4 «+ <+ O O O
mm— us_amount({Z) us_close

BARKIR: WIND. EH HASSEIRAR 5550
BRANRZEFFHECE (BF)

30

25

0 I I

12-11 12-12 12-15 12-16 12-17 12-18 12-19 12-22 12-23 12-24 12-25 12-26 12-29 12-30 12-31 01-05 01-06 01-07 01-08 01-09 01-12 01-13

N
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wv
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o

mop_volume(73) mop_oi(/3)

BAERIR: WIND, B HASTHAMNAR S50

BHEEA2603R I & XX EN T BHEHN2603B S AR ECENT
30,000 20,000 10,000 0 -10,000 -20,000 -30,000 30,000 20,000 10,000 0 -10,000 -20,000 -30,000

6,700 6,700
6,500 6,500
6,300 6,300
6,100 6,100

- I
5,900 1 5,900 —_—

a L]

5,700 L 5,700 —

- I
5,500 I 5,500 ]

I I

5,300 | — " 5,300 I —

T — T —
5,100 | — 5,100 N —

- " —
4,900 1 4,900 :—
n —
4,700 4,700 -
4,500 4,500
-30,000 -20,000 -10,000 0 10,000 20,000 30,000 -30,000 -20,000 -10,000 0 10,000 20,000 30,000
nhE mgE hE mie

HAESKIRE: WIND, FH HATRHARAR 5535
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BHERARIF & E-PCR

6,000

5,800

5,600

5,400

5,200

5,000

4,800

4,600

0.4

0.3

0.2
—
N

o]
o

07-17
07-24
07-31
08-07
08-14
08-28
09-04
09-11
09-18
09-25
10-10
10-17
10-24
10-31
11-07
11-14
11-21
11-28
12-05
12-12
12-19
12-26
01-06
01-13

us_close op_oi_pcr

IR : WIND, TR HALEHATUAR 558
BRI R & shE

18

16

14

12

10

07-17

6,000
5,800

5,600

W ™ »u 5,400

5,200
m M 5,000
4,800

4,600

07-24
07-31
08-07
08-14
08-21
08-28
09-04
09-11
09-18
09-25
10-10
10-17

-31

-07
11-14
11-21
11-28
12-19
12-26
01-06
01-13

s us_close

WIBKIR: WIND, FH HALLHAINBR 5B
BYER SR EhER

18

16

14

12

10

—8&— MAX —@—0.75 —@—0.50

|
J.

HV5 HV10 HV20 HV30 HV60

0.25 —@— MIN ==@-—NOWHV

BIESRIE: WIND, FHHSHAM AR 5526

HPEHAT AL 2 #1-PCR

6,000

5,800

5,600

5,400

5,200

5,000

4,800

4,600

07-17

07-25

08-04
08-12

08-20
08-28
09-05
09-15
09-23

us_close

PR ERHELESE

18

16
14

07-17

07-24

08-21
08-28
09-04
09-11
09-18
09-25

BHEARNENSMIES

7,500

7,000

6,500

6,000

5,500

5,000

4,500

07-17

07-24
07-31

08-07
08-14
08-21

08-28
09-04

9-11
09-18
09-25

expire_date
—— strike_put

10-09
10-17

op_impvavg

10-10
10-17
10-24

10-31

10-10
10-17

A HEHRAE

MINMETALS FUTURES CO.,LTD

10-27
11-04
11-12
11-20
11-28
12-08

12-16

11-07
11-14

11-21

op_impvup

—
a3

—
-
|

10-24
10-31
11-07
11-14

——— strike_cal
—— us_close

op_amount_pcr

11-28
12-05

12-12

11-28
12-05
12-12
12-19
12-26
01-06

01-13

12-24
01-05

01-13

12-19

12-26
01-06

01-13

2.00
1.80
1.60
1.40
1.20
1.00
0.80
0.60
0.40
0.20
0.00

op_impvlow
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MINMETALS FUTURES CO.,LTD
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15,500 -
15,000 ”
14,500 /\\/ w
14,000 \

13,500 .
13,000 .
= 0 o A
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mmm us_amount({Z) us_close

BARKIR: WIND. EH HASSEIRAR 5550
BN ZERFECE (BF)
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50

0 II II II II II II II II II II I| |I I| I| I| I| I| I| I‘ I| I‘ I|

12-11 12-12 12-15 12-16 12-17 12-18 12-19 12-22 12-23 12-24 12-25 12-26 12-29 12-30 12-31 01-05 01-06 01-07 01-08 01-09 01-12 01-13

N
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w
o

N
o

=
o

mop_volume(73) mop_oi(/3)

BAERIR: WIND, B HASTHAMNAR S50

RILHA2603B 3 & XX EN T RILHA 2603 A ECEN
30,000 20,000 10,000 0 -10,000 -20,000 -30,000 50,000 30,000 10,000 -10,000 -30,000 -50,000
16,000 — 16,000 -
— —)
15,400 —— 15,400 —
. —
——
14,800 —— 14,800 ——
—— ——
- — —
14,200 w— 14,200 —
— —
[ —
13,600 - 13,600 N —
u T—
] | —
13,000 u 13,000 | —
1 -
] -
12,400 12,400 -
11,800 11,800 =
-
11,200 11,200
10,600 10,600
-30,000 -20,000 -10,000 0 10,000 20,000 30,000 -30,000 -20,000 -10,000 0 10,000 20,000 30,000
hHE mUE EE mEE

HAESKIRE: WIND, FH HATRHARAR 5535
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A HEHRAE

MINMETALS FUTURES CO.,LTD

K= a3

FRIEEAFF B E-PCR FRIEHAM AR 32 &i-PCR

15,500 1.2 15,500 1.60
15,000 t 15,000 140
1.0
1.20
14,500 0.9 14,500
1.00
0.8 14,000
14,000 o 0.80
: 13,500
13,500 0.6 0.60
13,000
13,000 0.5 0.40
0.4 12,500 0.20
12,500
0.3 12,000 0.00
12,000 0.2 SRISTRILELABSRITIRIRBEBEIISSY
NS oINS A0S A0MONTAINT 400 NOO O WM NN 00NN DD D OO D A H AN NN oo
HANMO A ANANOAdAdANA -8 MO A NNO A N O O O O 0O 0O 0O 0O 00O d @ o @ =« « « «+ 1 «+ O O
MR MNORNDNDNDDDOOOD oA A
OO0 000000000 d e o« v« + -+ -+ OO
us_close op_amount_pcr

us_close op_oi_pcr

IR : WIND, TR HALEHATUAR 558
TR R &R Eh =R RIEEAR SR B E B E

25 15,500 25
15,000
20 20
14,500
15 14,000 1
10 J 13,500 10
M |
13,000
5 5
12,500
0 12,000 0
SRSI8AZTIRBGRIITRISSIGI SRS ISR ITIREIFRIZIIIRET
5538888882832 524d3d¢g8s 55665638383883838383=sS:2Ssd522333838¢3
s us_close op_impv op_hisv op_impv op_impvavg op_impvup op_impvlow
HARSRIR: WIND, FF HATEHARUAR &30
N 7 Eft s
TR S R BEHNENRFRZTES
25 16,000
15,500
20
15,000
15 14,500
14,000
10 13,500
13,000
5
12,500
0 12,000
N S a3 N & 0 = 0N O AN < 01N OOV OUm
HV5 HV10 HV20 HV30 HV60 T Qg a Qg g aldlGql ) Q g ql g Q o gl
NSNS0 00 00 O O O O O o o =+ = &N AN AN N o
O 0O 000000000 ddddd«ddd -+ d -« O O
—8— MAX —8—0.75 —8—0.50 0.25 —@— MIN —@— NOWHV expire_date  ————strike_call
—— strike_put —— us_close

BIESRIE: WIND, FHHSHAM AR 5526
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»'fk ~onEf *Rﬁﬂ:ﬁi MINMETALS FUTURES CO.,LTD
A\Y 4
EAREBAMER
ERMIEESRE
2,350 250
2,300
,\/\ 200
2,200 Y 150
2,150
2,100 100
2,050
50
2,000 |
1,950 0
N N N O S NN 1N O N0 N N O N 0 MV S N & N O S N N N O WL M K + O OO < OO 1 0 m
S Qg 0 Q@ @ o d 4 a6 o o d 9 6 Q9 g 9 a g @60 Q@ 99 g Q9 @ -4 S Qg Qo 9 o
~N IS SN 00 00 00 00 0 0 0 O O @ & & O O O O O O O O = = = «=H = = = &N N &N &N &N N N o oI
O O O O O O O 0O 0O 0o oo oo oo o0 @ @@ "4 A A A A4 4 A A A4 =4 4 A A =« =+ «+H «A «+ O O O
mm— us_amount({Z) us_close
BABKIR: WIND, FH HASRHAR AR 5538

RN ENFECE (AF)

70

60

w
o

N
o

=
o

HIRSKIR: WIND, HH Hitk

HARUAR 5538

EREAM2603B M E AKX ERD T

m op_volume(77)

mop_oi(/3)

EREAM2603B8 G AR CEN

0 I‘I‘||||II-III|I-I-Illllllllllllllllllllll

12-11 12-12 12-15 12-16 12-17 12-18 12-19 12-22 12-23 12-24 12-25 12-26 12-29 12-30 12-31 01-05 01-06 01-07 01-08 01-09 01-12 01-13

50,000 30,000 10,000 -10,000 -30,000 -50,000 30,000 20,000 10,000 0 -10,000  -20,000  -30,000
2,640 2,640
2,580 2,580
—
2,520 a 2,520 —
2,460 | 2,460 —
- —
2,400 — 2,400 —
—1 —
2,340 ——— 2,340 —
— e —
2,280 ==_ 2,280 —— —
2,220 _:— 2,220 ___
2,160 - 2,160 - ——
2,100 = 2,100 —
2,040 2,040 =
1,980 1,980 .
1,920 1,920 -
-50,000 -30,000 -10,000 10,000 30,000 50,000 -30,000  -20,000  -10,000 0 10,000 20,000 30,000
AE mEE e mEt
HAESRR: WIND, FAHASEHAR AR 528
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EKEARIFFEE-PCR

2,350 0.8
2,300
0.7
2,250
0.6
2,200
2,150 0.5
2,100
0.4
2,050
0.3
2,000
1,950 0.2
NS AN A0 10N ONNSANS 0L ANV OMmM
HANMO A ANANOAdAdANA -8 MO A NNO A N O
A R R R R R R R e e e e N e B A !
OO0 000000000 d e o« v« + -+ -+ OO
us_close op_oi_pcr
BHESKIR: WIND, FA HASTEAI AR 55380
FREBR &R BNE
18 2,350
16 2,300
14 2,250
12 M
2,200
10 ma
2,150
® (AL
2,100
6
4 2,050
2 2,000
0 1,950
NS AN 90 = 0O dN 0NN W WM
= ANMNMO A AN NO AN AN MO A AN NO - N O
NERNOORXRDNDANDNODOD A AN S
OO0 000000000 ddddddddd 4+ + OO

RSz

s us_close

EX /L P ES

35

30

25
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15
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: WIND, FF HALEHAM AR 5536

op_impv

op_hisv

HV5

HV10

HV20

—8&— MAX —@—0.75 —@—0.50

BAEKIE: WIND, R HitkHA

AR 55 8B

HV30 HV60

0.25 —@— MIN ==@-—NOWHV

FREA AR 32 8i-PCR

2,350
2,300
2,250
2,200
2,150
2,100
2,050
2,000

1,950

07-17

07-25

08-04

N O 00 1 1N M A
IO S S d
W 0 0 O O O O
O O O O O O «
us_close

FEREINRRRIE L ESE

18

16

14

12
10

07-17

07-24

A HEHRAE

MINMETALS FUTURES CO.,LTD

10-27
11-04
11-12
11-20
11-28
12-08

10-17
12-16

12-24
01-05

01-13

op_amount_pcr

2.00

1.00

0.50

0.00

NS 0 S 00N O NS AN 0N AN OO O oM
PO A dalggq®menqgod-gno-d
~N 00 00 00 0 O O & O O O O O o = = = &N &N N N o -
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op_impv op_impvavg op_impvup op_impvlow

ERRENRER

2,800
2,700
2,600
2,500
2,400
2,300
2,200
2,100

2,000

e

07-17

07-24
07-31

08-07
08-14
08-21

09-04

08-28
09-11
09-18
09-25

expire_date
—— strike_put

10-10
10-17
10-24
10-31
11-07
11-14

——— strike_cal
—— us_close

—
a3

—
-
|

11-28
12-05
12-12
12-19
12-26
01-06

01-13
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MINMETALS FUTURES CO.,LTD

TR ER

RN IRESE

2,750
2,700

2650 ~ 7 v\'\’\—/\

2,600
2,550

2,200

07-17

KRRz :

2,500
2,450
2,400
2,350
2,300
2,250

10-09
10-14

‘-‘\f’ i
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LLTNY H
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n
N
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)

mm— us_amount({Z)

07-30
08-04
08-28
09-02
09-05
09-10
09-15
09-18
09-23
09-26

07-22
07-25
08-07
08-12
08-15
08-20

WIND, FA HALEHAR AR 5558

M ZERFCE (BF)

10-17

10-22 _k

10-27
10-30
11-04
11-07

c
@

_close

11-12
11-17
11-20
11-25
11-28
12-03
12-08
12-11
12-16
12-19
12-24

12-29

50
45
40
35

25
20
15
10

01-05
01-08
01-13

7
6
5
4
3
2
0 il =l i I (| N Hinlm I
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