LEOISTOIS]

FRERE

A HAGERIRA

MINMETALS FUTURES CO.,

BEIR1L T HAFY 2026-01-05
BEIR L THABURER 4R

FIH %g&ﬁﬁ% Ml B8-S F3074095 R 5EWS: 20017896 EBFE: |ilq@wkah. cn

B Btz MALRARS: F03138607 H1E: 0755-23375252 BR#E: huangkh@wkgh. cn

Y k=1 Pl AR 55 MillEH&S: F03090207 Z 5 &S 720016947 HBFE: |irj@wkgh. cn

RER M THATRIR R : BEIRE: [Rih. LPG; RIBBXEAN.: BRKE. BREE. B Xh; REEH
W WZEE, PTA, 84F. ks WAL SR, 4 HEeERHIE: BKRF.
R E: MESFAENHNAS KRR ERRE 2 RIEIE R

=1 FRAVEASI IR

JiR SC2602 432 -6 -1. 46 5.20 -1.41 2. 96 -0. 08
WS PG2602 4,132 40 0.98 8. 66 1.37 5.94 -0. 32
Al MA2602 2,207 21 0.96 13.53 3.48 4. 46 -0. 95
V. EG2602 3, 649 -57 -1. 54 0. 89 0. 32 1.33 0.15
EN PP2602 6, 231 40 0. 65 1.42 -0. 31 3.47 -0. 29
BA K V2602 4, 539 -1 -0. 02 2.37 1. 00 5. 46 0.14
B 12602 6, 299 -1 -0. 02 1.93 0. 56 3.51 -0. 92
KA EB2602 6, 791. 00 12. 00 0.18 30. 05 -2.76 31.13 -0. 88
BRI RU2605 15, 605 -75 -0. 48 21.78 -4, 24 16. 88 -0. 68
LM | BR2602 11,520 -30 -0. 26 9. 77 -2.36 4.13 -0. 83
YPEZE | PX2603 7, 260 -54 -0. 74 25. 77 ~7.48 22.95 -1. 69
KX HER TA2602 5, 084 -38 -0. 74 7.04 -2. 55 5.58 -0. 41
(TEas PF2602 6, 514 -50 -0. 76 16. 58 -0. 74 13. 20 -2.12
L PR2602 6, 006. 00 -32.00 -0. 53 1.09 0.51 0. 69 -0. 26
B, SH2602 2, 164 -14 0. 64 4.01 -1.65 2.06 -0. 36
i SA2602 1, 151 -2 -0. 17 2. 04 -0. 58 2.06 -0. 42
JRE UR2602 1, 670 -7 -0. 42 0. 69 -0. 27 1. 47 -0. 23

BAESRIRE: WIND, TR HA S HAMAR 5526




R HEARAE

’ﬁ\lé ;‘}?\1 'tI,HH *Rﬁﬂ: 3"'% I:FI Eﬁr MINMETALS FUTURES CO.,LTD
#+2: EIEF—EEPCR

JER 38,234/ 5,042 41, 322 2, 305 0.58 0. 02 0. 64 -0. 03
WA 62, 438 27, 228 29, 582 4, 395 0. 32 -0. 04 0. 68 -0.01
R 412,703 —105, 943 264, 943 13, 780 0. 34 0.01 0. 62 -0. 02
V. 47, 291 -7, 058 86, 031 1,125 0.38 0.12 0. 44 0. 02
R 51,921 13, 623 90, 664 3, 840 0.28 -0. 09 0. 60 -0. 02
RAIH 122, 520 9, 169 322, 547 8, 888 0. 34 -0. 14 0.28 -0. 01
Yk} 24, 756 -3, 352 70, 184 2,419 0.39 -0. 10 0.44 -0. 02
KN 111,516]  -18,984 103, 252 -2, 329 0. 32 -0. 06 0. 44 0. 00
e 8,410 -3, 468 36, 987 977 0. 30 0. 10 0. 37 -0. 00
BRI 27, 092 3,192 19, 795 777 0. 47 0.03 0. 80 -0. 03
Xof 29,952/ 9,155 55, 744 3, 042 0.73 -0. 34 1.93 0. 07
REXE WG 472,119]  -59, 951 405, 329 6, 766 0.76 0.13 1. 06 0. 09
kA 57,270, 9,215 61,516 -1, 747 0.58 0. 04 1.02 -0. 00
WAt 8,716 -3, 155 26, 772 653 0. 88 -0. 39 1. 30 -0. 01
BT 126,762] —11,953 106, 525 6, 325 0.38 -0. 04 0. 46 -0. 05
4l 308,660, 61, 266 512, 269 16, 520 0.51 -0.07 0.34 -0. 02
JRE 26,269/ —20, 813 94, 936 1, 159 0. 45 0. 06 0.81 0. 00

HOESRIR: WIND, EF HASTHARUARSS 3R

HAtLE FPORIENR, FFEEBPCR=BHRHMFCE/ BRNIIFCE, TERRRERTUTHIITIENEES; BIEPCR=F BN

R E/EHRPNERZE, TEZMRBBIRNITIERS LI
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®3: HINEF—EHMMIEN

JER SC2602 430 540 0 440 5 3, 639 1,796
WS PG2602 4, 150 4, 200 0 4, 000 0 2, 634 1,702
FH i MA2602 2, 200 2, 300 100 2, 100 0 16, 637 8,811
V- EG2602 3, 650 4, 000 0 3, 500 -100 10, 162 2, 969
BN PP2602 6, 200 6, 500 0 6, 200 0 6, 928 4,995
RE N V2602 4, 550 5, 000 0 4, 300 0 27, 881 7,184
R 1.2602 6, 300 6, 600 0 6, 200 0 6, 940 2,423
KN FB2602 6, 800 7, 000 0 6, 300 0 14, 836 5, 806
i RU2605 15, 500 17, 000 0 14, 000 0 5, 870 1,941
G IR BR2602 11, 600 12, 600 0 11, 000 0 1, 685 1,082
Xof PX2603 7, 300 7, 600 0 5, 800 0 2,761 8, 433
KX IR TA2602 5,100 5, 300 0 4, 800 0 25, 186 14, 884
Eas PF2602 6, 500 7, 200 0 6, 100 100 3, 096 2,803
WAt PR2602 6, 000 6, 400 0 5, 300 0 1,631 2,198
BT, SH2602 2, 160 2, 400 80 2, 080 0 6, 182 3, 780
2l SA2602 1, 160 1, 200 0 1, 100 0 22,074 15, 726
JRE UR2602 1, 680 1, 700 0 1, 640 0 5, 656 4, 398

IBSIE: WIND, Ff HALSHAM AR 5558

&ix:
HNEFEANRMER, NEKINANERRR&E AT CEMENITRNRBINUGHNE IR MER.
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*x4: HINETFIREKENER %)

J it 27.75 34. 02 1.79 31. 44 37. 40 28. 22 26. 32 1.43
WS 21.17 25.21 1.37 22.22 26. 41 21. 49 18.92 2.25
FH i 20. 195 24. 65 -1.03 20. 48 26. 16 20. 21 18. 50 1.70
V- 15.23 21. 72 -1. 60 15.97 23. 89 15. 99 16. 78 -1.55
R 10. 705 21. 30 3.98 12.53 23. 68 12. 86 12. 44 -1.73
RE N 17. 475 24. 68 0.52 19. 06 26. 95 17.98 16. 31 1. 17
R} 13. 345 17.71 -2.13 13. 27 18. 82 14. 86 13.27 0. 07
KN 19.3 23.95 -2.05 21.03 24. 96 20. 77 18.73 0.57
e 18. 62 22.07 0.77 22. 84 23.14 18. 45 18. 41 0.21
G IR 24. 805 28. 06 -1.22 27.11 29. 07 25.92 22. 31 2.50
Xof 22. 64 25. 42 —4. 04 21.70 27.78 22.18 16. 77 5.87
KX R 22.11 24. 96 -5.56 20. 29 27.77 21.25 14. 35 7.76
kA 18. 185 21.88 -2.37 17. 61 23. 08 19. 78 13.57 4. 62
WAt 17. 42 23.18 -3.08 17.13 23. 87 22. 40 12. 44 4.98
BT, 25. 065 31. 24 -2.08 27.21 33.74 24. 61 22. 53 2.54
2l 24. 175 29. 86 -1.87 32. 06 32.95 23. 74 25. 30 -1.12
JR%E 16. 01 17.50 0. 68 20. 70 18.90 14. 38 13.71 2.30

HOESRIR: WIND, EF HASTHARUARSS 3R

&ix:

AR A F RIS &K a0 R, FEMR KR, ERMBERTEINR 2 RNENERTHE,; MAANR S KRS
BRI EMRTFE.
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REIR 1L THATAA R RERE e o
REESEINL:

() BB THRER SRR, B2, BIFE, 5K, BE, WEMHEA.
(2) BMRRIEF 2 ML AR 521
(3) BTN GIMMZBARRITES M, BIRETFHRAABREEE NSRS APRRR S .

() FmEAE: RERZHFRIMT, ALHSREERZHR; D -MEKEE R ERZRMR, 8
EARM K OPEC+ thif. OPECHRWIMIH XM RE~ELFERAFAE; AZFREFHUEIZE, NWPCRT, BIR

RHTIE D | BERKRBERNIGTEIRFAE200/1E/H, 2030FiAF|3005#/H.
r
(2) FEmiTER: FERI0AMAETEREIEERREEH, 11 BMIELSESEZE R EE EAMEREXNE
Tk, RAMLEFEEANRXEEE, REOAZETEBREZELEESHERSE, BAERIARBENITEES.
(1) FhREAR S & R EhREFIER T KRS
(2) HARIE G EPCRIRWL0. 70U T, RAFIEHAR B TFIRSITIE
H)
'ﬂ*’zﬁ* (3) MR EEEARIOE DAL, B 74 540N S J440
(1) FEMRE: X
(2) HhMEREE: MESIHETLNER-ERREITEARES, KEEARA BN EF S EEWE, SRR
B3kt FEEALkTdeltalRiFESsk, 0 S_SC2602P430, S_SC2602P435F1S_SC2602C440, S_SC26020445
AU RER 2
W

(3) MEIZLEREKR: MESLAORE, FENES A INBRANZHEEFRN,
30: LONG_SC2602 + BUY_SC2602P430 + SELL_SC26020450
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MINMETALS FUTURES CO.,LTD

RERE

() BUSERE: HNEEEREFAAREESIEE; FKRKKHHE, BERAMREFKRLERR, BRPHFIA
e, HIFEKRZEETNEKER.

RRTIES
#r (2) LPGITIEDHT: BURIB M AMBEPRTERE%, 10BMAHERRTREERE AR NEES, 118
MIEE RS ERMEREEE, 2ANASEERESESRETBRRBEA, BERMALFEENNESE
E RS THIAITIE
(1) LPGERBE S K 5h 2R e 35 1 B MHE K 3K 5h
(2) LPGHA#UIFE=EPCRIRUTTO0. 80LAT, TKAFRLKKIEHAN T REFEITIE
H]
'ﬂ*ﬂﬁﬁ (3) MR B ARAOE DA AL, T SEFIAI 54300, SHTH4000
(1) FEMRE: X
(2) HohtEReES: MESIHETZHNER+ERARE SR, RN ENENS ESKE, iSRS
Bt ERg e |k, ERFRkTdeltafREHREZ . 4N: S_PG2602P4100F1S_PG2602C4250
W
(3) MERLLERK: WEZLTORE, FEMEL+INFERANSZLEEEKEN,
#0: LONG_PG2602 + BUY_PG2602P4150 + SELL_PG2602C4300
(1) BEsEAM: 2025F1-11BREH#HOZNERREES2. 1AM, SHtké. 5%, HRIEANREEOMAIIR
E, 1BHhaUE#HOZBEETTELS (FHESHRU EEEEE) , EMEOKFERREEER TR, HEBFEHAHET
= BB & E S RoE.
REIITIBE S
ﬁ (2) BEITESH: FEIBMMRNEREERREEAZHEEE, 1085 REESEBRmE, 11 BHEikEH
R EER, 12AMURESRBBPITEESLENTES, BERRNALHFEENNBREBEANITEES
(1) EREZHARNRE 55K BhER 4 35 i S 1B MHA 7k SR 5h
(2) ERESEARUIS B EPCRIRICTO0. 0L TR, REABRELAEALFHSSITIE
H
PRETH | o) wmeomeEROE AR, FEE R N23008 £ 1 A52100
(1) FEMRE: I
(2) HENMERREE: WESHREPENER+-ERINA SRR, KIEREEMNE, SIS, #F5
B TdeltafRiFH M. 0. S_MA2602P2200%1S_MA2602C2200
HARUSRRG 2
W

(3) MBZAERREE: WESLMORKE, FHERESZI+INBRALSHEERKAN, STHERBE
2ITRN, BRAHNEHEFTETELT.
4n: LONG_MA2602 + BUY_MA2602P2200 + SELL_MA2602C2400
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(1) Z-EEAE: 8F128298, £EHHTHMRNEGEOERFA73. OFMME, IREL FHA . 470,
g, B EE. 3AM, R EHAEM. 5 M ; KER#ES32. 4 MIMia, R B3 1AM, K21, 370,

RRITIE S |8 EHAtE S 1AM; STRARE M0 M, 5 EHATRFEO. 175 ME,
#r
(2) ZZEBiTES: Z-EEE8RA TAEMEZLIK, EE4NZAMNEGERREL, 12BMME NBERALSEHE
BEEY, BERRALAEENNESEAMNITEERRS.
(1) ZEEHAR R &R sh R A I19E R Lk TR, BEhE LA
(2) EARLHF G EPCRIRILT0. 60LA T, FTAAIFEAZ BTk NERE
H]
TRETH | (3) e meERSE AR R, Z B0 R AB00R £ 1 A53600
(1) HFEMEK: T
(2) HENMERRG: HWEMEREIRRMG, FREETENEER. 0: S_EG2602P3650F1S_EG2602C3650
HAR SRS 22
W
(3) MEZLERRKE: FEMEZ L+ ANEBEAN+STH EE KA,
f: LONG_EG2602 + BUY_EG2602P3600 + SELL_EG2602C3750
(1) PVCEAE: PVCEZENLEHNELSKE, 2026FAUKEESTMESRIENE: F1E2025512H26H, F
EPVCA s R ZRAET7. 23%, IREL TFE0. 15%, F L FFEEEREEMEBE ., STHEHH, TREESE, F~sEH
FREVITIE S | R ME T,
#r
(2) PVCITIBEDH: PVCE7TE M TASMLURZEHESS, BEINZAMNTLTIT, 12BN FES L TITEBE
REBERERE, BERINALEAFEELENNREREEANITEERRS,
(1) PVCEARBR & KRB R T E M ER T KR E)
(2) HEAM3SGE2PCRIRWLT0. 60LL T, FcABPVCIFEIESS
H]
'ﬂ*ﬂﬁﬁ (3) HIUHIR R BHRAOE NACAZ AL, PVCHE 1/ 45000R1 34 (354300
(1) FEMRE: I
(2) FENMERE: X
HAR RG22 .
W (3) MEZLEREKR: FEUESI+IAFEFSN + SHEESKRN

Z0: LONG_V2602 + BUY_V2602P4550 + SELL_V2602C4750
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RERE

(1) BEREAE: XAGREDBONEZEKT. 58% (+1.94%) , HP—fRERSNEZRS. 42% (+2.89%) , RFE
NEEZR3 7% (-3.05%) ; SIRIRT FILER76.92% (+0.66%) . FEXRARGIKABEFE1372000 (+23700) , =&

FREIITIES |EIRT #EX B B S 21436200 (+13500)
#r
(2) BEATIES T BB MEESHERREK, 10BMERESFHIRMERE, MARESE—IMZANNMEXER
2, N2AMEMHBEEERRNRABEELH, BERMATHEXELFEEANEE EANTEEBES
(1) HRERHARL RS &35 Bh 3R 4 (B YA (B MHE 7k SR 5h
(2) BEREARISF B 2PCRIRICTO0. 60LL T, RN REEE
H]
'ﬂ*ﬂﬁ* (3) HIUHR R BARAOE NACRZ L, B PRAIE T E 1700003054155 14000
(1) FEMRE: X
(2) EENMERE: WESIHRPENER+BERANE SRS, REEIREENEMS RS, siisithiEEER
©~t, FEIFELTdeltaf®IFd M. a0: S_RU2605P15000, S_RU2605P15750F1S_RU2605C16250,
HiAR =Rk |S_RU2605C16500
W
(3) MERERKEE: I
(1) BEEXEAT: B ZE1H4H, PTAMIFF LETS. 02%, BERLELRE— —300FMPTAREEZE, $5—2507 M
PTAREERIEIT, BIL—120APTAREHRER, BAHN~ER EAMELMEIRA, PTAER IR ZIE—/RK.
RRTIE S
#r (2) PTATTIBED#R: PTAORMIEE SRSk, 108 MG RME/MEES, 1MANEHREEEEH, 128
BB E B R ORE EHEE AR LK, RBSAMUkS S, MESMES, AR ABYREOH
SRR RIITIE E B S
(1) PTAHAMNBE &K sh R A RIK K TR Eh
(2) PTAHARUIF & 2PCRIRULT1. 00 £, FREFEHALFPTARIRITIS
H
'ﬂ*ﬂﬁﬁ (3) HIRO A B ARAOE DAL, PTAE AL H475051% HA 4400
(1) FEMHRE: WEERKBNAHNEHLESKEE, KBS EMULES. 0: B_TA2602C5100, S_TA260265400
(2) HohEREG: MESIHEZLNER-EREPEERES, KREEANRABENE, SIStiEREekT, F15
iR ERg i |k TdeltafRIFH k. M. S_TA2602P5200, S_TA2602P5300F1S_TA2602C5400, S_TA2602C5300
W
(3) MIRERKEE: I
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MINMETALS FUTURES CO.,LTD

RERE

(1) BRBEARE: E207 MM EGREREEAR S =55 AR A85. 0%, R ERIEL+0. 4%, S XigFRE,
tedp, terh, EEGENE A, Epiedb+0. 5%F80. 5%, HALLZR+0. 7%FE92. 9%, HEAXXEAIEE.

RHIITIBE S
# (2) BRITIBESH: EHESEMEMEZELK, EE3INZBIELTIT, 12BH&EHtta, RE/MEES,
BIRRM AL EFBEEHBEELNITEERRS,
(1) IRIREAT R &K B R TR E KT
(2) EHEHATIE O 2 PCRIRILT0. 60LL T, FABIRIIEEAMESITIE.
H]
'ﬂ*ﬂﬁ* (3) HARUMOSE BARAOE DA ST, KEWIE S 2320 RS H i 2040
(1) FEMRE: WEETNEHAR, FKEGEMYEE. 1: B_SH2602P2160F1S_SH2602P2040
(2) KEhtERmE: T
HABURRE 2
W
(3) MEFOERRKRE: FEMEZ L+ ANEBEAN+H EE KA,
#: LONG_SH2602 + BUY_SH2602P2120 + SELL_SH2602C2240
(1) ShiSEAE: BIERN20254 %538, ERNBFEST, PEERSRAERNTELiT4135 7 (225 B
I, BITEEEH2010AM; MREBI, BT T1435A0; UUIRARRKARB I, Zaedtite90nm
FREIITHES (M .
#r
(2) SFITIEDH: IR MTALREBERELTF T, 2AMRTELUREMBEERE, TiaRMALE
EENTAHAEXENRMUBAESNITEELES.
(1) ShTEHAR R &R R AT A LRk TR
(2) ShTEARIE S EPCRIRWT0. 500U T, FAALHAFHR=LHig
H]
'ﬂ*ﬂﬁﬁ (3) HARUMOSE BRI DAL, W J1 A1 300F03TH A %1100
(1) FEMEREE: WEEHMNEHEGRE, KBS EMINE. 0: B_SA2602P1140F1S_SA2602P1080
(2) TR : MEBMTEIRAEERE, KUK, W: S_SA2602P1120F1S_SA2602G1120
HARUSRRG 2
W
(3) MEZLERKRG: WESLMOK, FEMEZL+INEBEIR+STH EEF KA,
#0: LONG_SA2602 + BUY_SA2602P1120 + SELL_SA2602C1160
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(1) REEAE: \BENBEFESIT, 2026551 B4HEERZB~2R19. 9, BE—T{EHRL0. 187,
F—TEBR%20. 17/, KEFREN17. 720, FEECHEN12. 84%,

REITIR S
i (2) REITEDH: KESAMELTRXEARBEKS), IRNBZEHESRS, 10RNMRUEEEZRZH R
B EF, MBHRLUKEERS LT, 2AMASEREERETE, BARAALFBEENNEARSEENITE
EBRTS
(1) PRERARR 2R B RA T L ERRAKF N EREH
(2) FREHABIFEEPCRIRILT0. 60LA T, RAAEKENRK.
HAR E 77

oo (3) AWK AEEIRHENCIASHERL, FREENMA1700F1 3N H91640

%

(1) HEtERE: T

(2) HohtERRES: MESIHEPEMNEK-EREPEERES, KREEANAENER S B, siShiEEER

©3k~T, FEEHALTdeltal®RiFH M. a0: S_UR2602P1660F1S_UR2602C1660

HABURRE 2
W

(3) MIEERRKEE: HFENESIAINTEEBRRZHEEEHRIAN

#0: LONG_UR2602 + S_UR2602P1660 + SELL_UR2602G1700
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I us_close

WIND. F# HA%EHAR AR 5530

iR :

HiEKi
&

=
R

HEAE S R AN HE

N
/i

IR

M SRR BN i

y
100

750

90

700

650

600

550

500

450

400

et
ve-ct
LT-CT
0T-¢T
€0-¢T
9¢-11
6T-1T
cT-1t
SO-TT

6¢-0T -

ot
ST-0T
0€-60
€260
9T-60
60-60

20760 .

9¢-80
6T-80
CT-80
S0-80
6¢-L0
Lo
ST-L0
80-L0

HV60

HV30

HV20

HV10

HV5

—— us_close

———strike_call

expire_date

—— strike_put

0.25 —@— MIN ==@-— NOWHV

—&— MAX —@—0.75 —®—0.50

WIND, H# HAEEHAR AR 5558

i :

i

L EEES

12

2026-1-4



RERIL TEARAA 5=

BUENIBESRE
4,700
4,500
4,300
4,100
N
3,900
- H}“h
3,500
[=e] - [te) — < (<2} — (Vo) — < (o)}
P 7 A Q Q o o
~ ~ ~ ~ ~ ~ o] [2e] o] o] o)
o o o o o o o o o o o
IESRIE: WIND, FH HASHAT AR 5526

RSN ZENFECE (AF)

35

5 hl
~miniEnEERA NN

08-22
08-27
09-01
09-04

ARLSEARER

mmm— us_amount({Z)

09-09
09-12
09-17
09-22
09-25
09-30
10-13
10-16
10-21
10-24
10-29
11-03

us_close

11-06
11-11

S Y e

11-14

R AR AE

MINMETALS FUTURES CO.,LTD

Pﬂ

11-19
11-24
11-27
12-02
12-05
12-10
12-15
12-18
12-23
12-26
12-31

140

120

100

80

12-02 12-03 12-04 12-05 12-08 12-09 12-10 12-11 12-12 12-15 12-16 12-17 12-18 12-19 12-22 12-23 1224 12-25 12-26 12-29 12-30 12-31
mop_volume(73) mop_oi(/7)

HARSRIR: WIND, FF HATEHARAR &5 30
RIS EAN 2602 AN E AR EN T RIS HAN 26002 G ABCEN

15,000 10,000 5,000 0 -5,000 410,000  -15,000 5,000 3,000 1,000 -1,000 -3,000 -5,000
5,100 5,100
4,950 4,950 L
4,800 j 4,300 )
4,650 - 4,650 —_
4,500 —— 4,500 —
4,350 — 4,350 ——
4,200 __‘_ 4,200 __—E
4,050 — 4,050 [ —— I
3,900 —_— 3,900 A ——
3,750 — 3,750 —=
3,600 = 3,600 =
3,450 B 3,450 _
3,300 3,300

-5,000 -3,000 -1,000 1,000 3,000 5,000 -5,000 -3,000 -1,000 1,000 3,000 5,000

AE mEE he e
BARKIE: WIND, RA HATRHAMUAR 5530
2026-1-4 13



RERIL TEARAA 5=

A HEHRAE

MINMETALS FUTURES CO.,LTD

RIS E=-PCR

4,600 1.2
1.1
4,400 10
4,200 09
0.8
4,000 0.7
0.6
3,800 05
3,600 04
0.3
3,400 0.2
U N O ANODODONDOUMOI N ANOOODWOWMOIMN S o
O AN ANOd A NOO A AN MAANNO—AANO—A—ANM
N N R R R R R R R e e e N L RN I
OO0 00000000000 ™ ™ ™ o ™ o o o o = A
us_close op_oi_pcr
BHESKIR: WIND, FA HASTEAI AR 55380
N7 = AN I = 3
RS EIRR &R E
50 4,600
45 F_\vﬂ
40 4,400
35 4,200
30
25 4,000
20 w
15 3,800
10 3,600
5
0 3,400
O U AN O ANOODOLNDDOLOUMOWL NI NGO WOWMOTIMN S o
O 1 N NOd A N OO AN MAANNO-—S-ANO-A—NM
N A R e R R R e R e e R N A B N ]
OO0 00000000000 ™ ™ ™ ™ o = o = o o =
us_close op_impv op_hisv
HARSRIR: WIND, FF HATEHARUAR &30
SEAY = Nr= e
RIS h B R
90
80
70
60
50
40
30
o —0
—— o
R —n
10
0 [ L g L L g L
HV5 HV10 HV20 HV30 HV60

—8&— VIAX —@—0.75 —®—0.50

BERIR

0.25 —@— MIN —@&— NOWHV

: WIND, FF HALSHAM AR 5526

MR S EARL AR 32 %i-PCR

4,600

4,400

4,200

4,000

3,800

3,600

3,400

07-08
07-15

07-22

07-29

o

op_amount_pcr

08-05
08-12
08-19
08-26
09-02
09-09
09-16
09-23
09-30
10-15
10-22
10-29
11-05
11-12
11-19
11-26
12-03
12-10
12-17
12-24
12-31

us_close

HARBROR SR ANE S E B E

40

35

30

25

20

15

10

07-08
07-15

08-12
08-19
08-26
09-02
09-09
09-16
09-23
09-30
10-15
10-22
10-29
11-05
11-12
11-19
11-26
12-03
12-10
12-17
12-24
12-31

op_impvavg op_impvup op_impviow

BUSENENRMZER

5,400

5,200

5,000

4,800

4,600

4,400

4,200

4,000

L

3

07-08
07-15

07-22

I

07-29

0

o
—

08-05
08-12
08-19
08-26
09-02
09-09
09-16
09-23
09-30
10-22
10-29
11-05
1112
11-19
11-26
12-03
12-10
12-17
12-24
12-31

expire_date ——— strike_cal
—t—strike_put —— us_close

3.0

2.5

0.0

2026-1-4
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RERIL TEARAA 5=

R AR AE

MINMETALS FUTURES CO.,LTD

BN ESE

2,600

2,500
2,400
2,300
2,200
2,100
2,000

1,900

BARKIR: WIND. EH HASSEIRAR 5550
HREHANRZENFEE (BF)

1,800

07-08
07-11
07-16
07-21
07-24
07-29
08-01
08-06
08-11
08-14

70

[o2)
o

w
o

IS
o

w
o

N
o

=
o

08-19

BRI E &

08-22
08-27
09-01
09-04
09-09
09-12
09-17
09-22
09-25
09-30
10-13
10-16

mmm— us_amount({Z)

10-21

10-24
10-29

us_close

11-03

500
450
400
350
300

100
50
0

11-06
11-11
11-14
11-19
11-24
11-27
12-02
12-05
12-10
12-15
12-18
12-23
12-26
12-31

0 || |‘ || |‘ || I‘ ‘l |I II II II II II II II II II II II II ‘I |I

12-02 12-03 12-04 12-05 12-08 12-09 12-10 12-11 12-12 12-15 12-16 12-17 12-18 12-19 12-22 12-23 12-24 12-25 12-26 12-29 12-30 12-31

BUHESKIR: WIND. R HASSHARUAR 5550
FRERHII2602 A AN EN

m op_volume(77)

mop_oi(/3)

HEEHAN2602 B AN CENH

20,000 15,000 10,000 5000 0  -5000 -10,000 -15,000 -20,000 30,000
2,800 2,800
2,650 — 2,650
2,500 == 2,500
2,425 - 2,425
2,350 ————— 2,350
2,275 2,275
2,200 2,200
2,125  — 2,125
2,050 — 2,050
1,975 . 1,975
1,900 1,900
1,825 1,825
1,750 1,750

-20,000 -15,000 -10,000 -5000 0 5000 10,000 15000 20,000 -30,000

nEE mUE

HAESKIRE: WIND, FH HATRHARAR 5535

20,000

-20,000

10,000

o

-10,000 -20,000 -30,000

-10,000 0 10,000 20,000 30,000

e mEE

2026-1-4
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A HEHRAE

MINMETALS FUTURES CO.,LTD

RERIL TEARAA 5=

ARz R B 2-PCR FREZHAT AR 32 81-PCR

2,600 1.0 2,600
2,500 0.9 2,500
2,400
2,400 08
2,300
2,300 0.7
2,200
2,200 06
2,100
2,100 05
2,000
2,000 n 04 EREEEEEEEEE RN E RS
ELAA8T2LSTIARILIILNIL3SST o 555653838383838383838328328 000333 dgdg
RE Rl D hhhhhOSD
OO0 00000000000 H ™ ™ ™ ™ o o o o o o
. us_close op_amount_pcr
us_close op_oi_pcr
BESRIE: WIND, A HIRHAMAR 558
B HEAR SR T A EZ AR RS OR RNE 2k E B
40 2,600 40
35 35
2,500
30 30
. _\ 2,400 -
20 2,300 20
15 15
2,200
10 10
5 ‘ H |H ‘ H H N 5
0 | |||||.” |||H| 2,000 0
N R I N N R R I R R R 3333832858333 338332833537
555583338323 3848383880dd0833a¢ SS55c5838888383333aaadddaad4dn
. ys_close op_impv op_impvavg op_impv op_impvavg op_impvup op_impvlow
BARSER: WIND, FAHASEHIR AR 526
=] S = 2z & e s
EREE [ SER Eh R HEEEANE N ST E S
60
3,400
50
3,200
40 3,000
20 2,800
2,600
20
:>'<‘-’// 3 s 2,400
10 2,200
0 o '} ’o! '} o 2,000
W N N O WL NOOONOOUMOLWLANOOLWlLNOO WOMOTIMN S
HV5 HV10 HV20 HV30 HV60 R R = == B B BN B = B B B =B I
NSNS0 000 A D OO O o =+ N AN N N N
O O 0O 0O 0O 0O 0000000 d oA ™o ™o o o o oA A A oA
—0— MAX —8—0.75 —8—0.50 0.25 —@— MIN —8— NOWHYV —Stfikf_ca”
— = us_close

BIESRIE: WIND, FHHSHAM AR 5526

2026-1-4 16



RERIL TEARAA 5=

R AR AE

MINMETALS FUTURES CO.,LTD

BN AR

BRI ESE

4,600
4,500
4,400
4,300
4,200
4,100
4,000
3,900
3,800
3,700
3,600

07-08
07-11
07-16
07-21
07-24
07-29
08-01
08-06
08-11
08-14
08-19
08-22
08-27
09-01
09-04
09-09
09-12
09-17
09-22
09-25
09-30

m us_amount({Z)

HAEKIRE: WIND, R HATRHAMAR 5530
Z_BEANm R ENFEE (BF)
35
30

25

20

il
, O

[
o

10-13

10-16

10-21
10-24
10-29

us_close

300

250

200

150

100

50

11-03
11-06
11-11
11-14
11-19
11-24
11-27
12-02
12-05
12-10
12-15
12-18
12-23
12-26
12-31

12-02 12-03 12-04 12-05 12-08 12-09 12-10 12-11 12-12 12-15 12-16 12-17 12-18 12-19 12-22 12-23 12-24 12-25 12-26 12-29 12-30 12-31

mop_volume(73)

WIBKIR: WIND, FH HALLHAINBR 5B
Z_ERHA2602 B I & IR E DR

5,000 3,000 1,000 -1,000 -3,000 -5,000

5,000
4,850
4,700
4,550
4,400
4,250
4,100
3,950
3,800
3,650
3,500
3,350
3,200

-5,000

-3,000 -1,000 1,000 3,000 5,000

BIESRIE: WIND, FHHASHAM AR 5556

mop_oi(/7)

CEEHA2602 B E AR ECEN T

5,000
4,850
4,700
4,550
4,400
4,250
4,100
3,950
3,800
3,650
3,500
3,350
3,200

5,000 3,000 1,000 -1,000 -3,000 -5,000
Y e —
e e
'__
-5,000 -3,000 -1,000 1,000 3,000 5,000
T mEE

2026-1-4
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A HEHRAE

MINMETALS FUTURES CO.,LTD

RERIL TEARAA 5=

Z B2 HARIE £ E-PCR Z —ESHAT AR A2 #i-PCR

5,000 1.0 5,000 4.50
4,500 0.9 4500 AN 4.00
4,000 0.8 4,000 3.50
3,500 07 3,500 3.00
3,000 0.6 3,000 2.50
2,500
2,500 0.5 2.00
2,000 0.4 2,000
' ’ 1,500 1.50
1,500 03
1,000 1.00
1,000 0.2 <00 0.50
500 0.1 0 0.00
0 00 EEEEEEEEEEEE R RN ERE
N N AL ANV NDDOLOUMOULM ANOL ANODOWOUMON S - N IS SN 0 00 0 0 O @ @ @ O O o o =+ = N N N N
O AN NOd d NOO A AN MAANNOW—ANOC—NM O O O O O O 0O 0O O 0 O o A o o A = o oA A
RE Ll bbb hhdhchch & dD
OO0 00000000000 dd A d o o A o o o o -
us_close op_amount_pcr

us_close op_oi_pcr

IR : WIND, TR HALEHATUAR 558
ZZEREAR S &R Eh R HARU SR R B E B E

30 5,000 30
r" 4,500
2 f\ 4,000 2
20 3,500 20
N 3,000
15 \W i ‘Mm Mt *{ﬂ: 2,500 15
Im- &‘{m 2,000
10 M 1,500 10
5 1,000 5
500
0 0 0
VN AN DO ANDDONDDOUNMNMOINANDOILANODDWOLMON I 0 1N N OO L ANODOUNOODOUMOWLANOOLWL NOWOWMOINSN S <
O "1 AN NO I 1 NOO-d AN M-AANNOT CANO--——NmM O =1 N AN O 1 = N O O "1 AN ™M N AN O 1 =« N O i =+ aN M
RERRN 00NN DANDNODS A NN NN AN ®ONRNNDNDNDNDDDD A A NN
O 0O 0O 0000000000 = ™o o o o oA o = A o oA o O O 0O 0O 0O 00000000 dH ™ ™o ™o o ™ o oA = A o
s us_close op_impv op_hisv op_impv op_impvavg op_impvup op_impvlow
HARSRIR: WIND, FF HATEHARUAR &30
— s S = 2z &4 — s ik
Vit AV B A B CEEHANE NS RIER
50 5,200
45
40 5,000
35
4,800
30
25 4,600
20 |
o _ _ 4,400
15 o—
B ./,//___‘ 4,200
5
0 PN P o 2 0 4,000 et * —
HV5 HV10 HV20 HV30 HV60 BIAISIAREZIARIFIAZIAZIITIF
NSNS0 000 A O O O w « =« = N N N AN N
O O O O O O o o o o O O ™o ™ ™ = o o o =
o— MAX =—8— (.75 ——0—0.50 0.25 —&— MIN —&— NOWHV expire_date == strike_call
—— strike_put ———us_close

BIESRIE: WIND, FHHSHAM AR 5526

2026-1-4 18



R AR AE

MINMETALS FUTURES CO.,LTD

RERIL TEARAA 5=

RREANER

BARBNSELRE
7,400 160
7,200 /\ 140
/\_,_/’ \ f\,\/_,\/ 120

7,000

\/\\ . - 100
6,800 80
N 60
6,600 {
1 1 40
6,400 N !
i 20
oy
6,200 0

A 'y

S
A"
v

@ ¢ g g g g Q 9 4 4 4 g g Q@ 9 Q < o a o @ o d q q & Q@ Q@ < < < g g Q@ Q < < < o o @

~ ~ ~ ~ ~ ~ o) ) o o 0 o o) D (o2} D (o2} (o2} D (o2} [o2} o o o o o -~ - - -~ - - - o~ o~ o~ ('} o~ o~ o~ o~

o o o o o o O o o ©o o o o o o o o O©o O o o — - — - — - - — - - - - - - - —
m us_amount({Z) us_close

BARKIR: WIND. EH HASSEIRAR 5550
RABHANRZENFCE (AF)

20.0
18.0
16.0
14.0

12.0

10.0

8.0

6.0

4.0

AR
0.0 .

12-02 12-03 12-04 12-05 12-08 12-09 12-10 12-11 12-12 12-15 12-16 12-17 12-18 12-19 12-22 12-23 12-24 12-25 12-26 12-29 12-30 12-31

mop_volume(73) mop_oi(f7)

BAERIR: WIND, B HASTHAMNAR S50

RABEIR2602BHELI AR ES RABKEIR2602B & A HFECEN T
5,000 3,000 1,000 -1,000 -3,000 -5,000 10,000 5,000 0 -5,000 -10,000
8,000 8,000 .
7,700 a 7,700 .
- a
7,400 i 7,400 -
) -
7,100 ' 7,100 -u
I —
_— —
6,800 — 6,800 —
— —
e————————— L ————
6,500 6,500
—— —— —
6,200 6,200
" —
| — | ——
5,900 | — 5,900 N —
—_—— I
" —
5,600 - 5,600 ——
' —
5,300 5,300
-5,000 -3,000 -1,000 1,000 3,000 5,000 -5,000 -3,000 -1,000 1,000 3,000 5,000
nhE mEE EE mEE

HAESKIRE: WIND, FH HATRHARAR 5535

2026-1-4 19



RERIL TEARAA 5=

A HEHRAE

MINMETALS FUTURES CO.,LTD

BRAKHNFEE-PCR

7,400 1.0
7,200 0.9
7,000 0.8
6,800 0.7
6,600 0.6
6,400 0.5
6,200 0.4
6,000 0.3
5,800 0.2
5,600 0.1
5,400 0.0
VN NDODL ANODODOUANDDOUMOIN AN ANODDWOWMOIMN T
O AN NOd d NOO A AN MAANNOW—ANOC—NM
N R R R R R R e e R e R R R R R
OO0 00000000000 ™ ™ o o o o o A oA o
us_close op_oi_pcr

IR : WIND, TR HALEHATUAR 558
BRGNS EHE

25 7,400
7,200
20 7,000
6,800
15 ﬁmv m M 6,600
Ay i o
10 6,200
6,000
5 5,800
5,600
0 5,400
VN AN DO ANOOODOUNDDOLOUMOLM ANOLWL ANOOOWOWMOTIN I
O "1 AN NO I 1 NOO-d AN M-AANNOT CANO--——NmM
RERRN 00NN DANDNODS A NN
O OO0 0000000000 ™ ™ o o o =+ = o~ o~
s us_close op_impv op_hisv

WIBKIR: WIND, FH HALLHAINBR 5B
BRGHE o

25

20

15

10

0 { & @ @ 9

HV5 HV10 HV20 HV30 HV60

—&— MAX —@—0.75 —®—0.50 0.25 —@— MIN ==@— NOWHV

BIESRIE: WIND, FHHSHAM AR 5526

BARGEIAR 32 %i-PCR

7,400 3.00
7,200
7,000 2.50
6,800 2.00
6,600
6,400 1.50
6,200
6,000 1.00
5800 0.50
5,600
5,400 0.00
0V OV < o = O N S N N O O T N « O N W 1N M
O 1 N O 1 1 &N O =+ &N M =+ AN O 1 =« &N O & &N M
N B A e e e B N B G
O O O O O 0O O O O 0 0O =« ™o ™ o o oA o = o o
us_close op_amount_pcr

RAGIANR BB L EDE

23
21
19
17
15
13

11

07-08
07-15
08-12
08-19
08-26
09-02
09-09
09-16
09-23
09-30
10-15
10-22
10-29
11-05
11-12
11-19
11-26
12-03
12-10
12-17
12-24
12-31

op_impvavg op_impvup op_impviow

RAGIANEN R MZER

9,000
8,500
8,000
7,500
7,000

6,500

|

07-08
07-15
07-22
07-29
08-05
08-12
08-19
8-26
9-02
09-09
9-16
09-23
09-30
10-15
10-22
10-29
11-05
11-12 |
11-19
11-26
12-03
12-10
12-17 §
12-24
12-31

o o
expire_date
—— strike_put

e strike_call
—— us_close

2026-1-4
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RERIL TEARAA 5=

R AR AE

MINMETALS FUTURES CO.,LTD

PVCif AR EHE
5,600

5,400

s

i
i

5,000
4,800
4,600

4,400

4,200

o] - [¥e) — < [«2} - [¥e) - <
Q@ P 7 Qg Qg N 9 Q@ o o
~ ~ ~ ~ ~ ~ [ee] o] [2e] o
o o o o o o o o o o
IESRIE: WIND, FH HASHAT AR 5526

PVCEAR X EFFFEE (AF)
80.0
70,0
60.0
50.0

40.

o

30

o

20

o

10

o

12-02 12-03 12-04 12-05 12-08

BARSIE: WIND., T RSN R 5525
PVCEA# 2602 B 13 & AR X E N T

10,000 5,000

o

5,900
5,600
5,300
5,000
4,850
4,700
4,550
4,400
4,250 —
4,100 -
3,950 -
3,800
-10,000

-5,000

o

mEE mEE

HAESKIRE: WIND, FH HATRHARAR 5535

08-19
08-22

08-27
09-01

-5,000

5,000

09-04

B ZH (Pve) HIWEFE

[o2} o ~ o~ wn o m (o} — < (<2}
Q oo g @ g g qq g
D (o2} (o2} D (o2} [o2} o o o o o
o o O©o O o o — - — —
m us_amount({Z) us_close

mop_volume(73) mop_oi(f7)

11-03
11-06

11-11
11-14
11-19
11-24
11-27
12-02
12-05
12-10
12-15
12-18
12-23
12-26
12-31

PVCEARN2602B & AR ECE N

-10,000 30,000

5,900
5,600
5,300
5,000

20,000

10,000

o

-10,000 -20,000

4,850
4,700
4,550
4,400
4,250
4,100
3,950
3,800

10,000 -10,000

-5,000

0 5,000

EE mEE

600

500

400

300

200

0.0 I II II II II II II II I| ‘l |I .I II lI II II II II II II II II

12-09 12-10 12-11 12-12 12-15 12-16 12-17 12-18 12-19 12-22 12-23 12-24 12-25 12-26 12-29 12-30 12-31

-30,000

10,000

2026-1-4
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=
H

MINMETALS FUTURES CO.,LTD

hERE

R THA A 5%

P

sk
Ae

PVCHA#Y A% 32 % —-PCR

PVCEA# 3F G E-PCR

2.50

/\/4— 2.00

6,000

0.6

6,000

1.50

1.00

0.50

|

5,000

0.5

5,000

4,000

4,000

3,000

0.3

3,000

2,000

0.2

2,000

1,000

0.1

1,000

0.00

et
g€t
ST-¢t
S0-¢T
LT1T
6T-1T
TT-11
€011
-0t
91-0T
0€-60
60
1-60
¥0-60
L2-80
6T-80
T1-80
T0-80
v2Z-L0
9T-L0
80-L0
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